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Puck-MeHeKMEHT

paboyas nporpaMma JUCIUIIIAHBIL (MOTYIIs)

3akperuieHa 3a kadeapoit JKOHOMHUKHM M YPaBJIeHHUS
O6pazoBarenbHas 38.03.02 HampasneHnue noAroToBky "MeHeKMEHT"
porpamMma Ipoduns "busHec-aHanuTHKa B yIpaBIeHUH"

roJ Hayaja nmoaroroBku 2023

Kamudukarus O0axanasp
®dopma o0ydeHust o4Has
OO01mmast TpyI0eMKOCTh 33ET

YacoB 1o yueOHOMY IJIaHy 108 Bupasl KOHTposIS B ceMecTpax:
B TOM YHCIIE! 3a4eTsl 6

ayAUTOPHbIE 3aHATH 42

caMocCTosTeIbHas paboTa 64

Pacnpezlenenue YacCoB JUCHHUIVIMHBI ITO0 CEMeECTPamM

Cemectp
(<Kypc>.<Cemectp 6 (3.2)
Ha Kypce>) Htoro
Henens 152/6
Bun 3ansaruit v | PO | v PIT
Jlexun 28 |28 |28 [28
IIpakTuyeckue 14 (14 |14 |14
WHas koHTaKTHas 2 2 2 2
pabora
Uroro ayn. 42 (42 |42 |42
KonraktHast paGota |44 (44 (44 (44
Cam. pabora 64 |64 |64 |64
Hroro 108 | 108 | 108 | 108




Paboyast mporpamMma qUCIHHUILTAHBI

Puck-MeHeq:KMeHT
pa3padorana B coorBercTBUM ¢ PI'OC:

DepepanbHbIN rOCYIAPCTBEHHBIM 00pa30BaTENIbHBINA CTAHIAPT BBICIIET0 00pa30BaHus - GakalaBpuar 1o HampaBICHHUIO MOATOTOBKA
38.03.02 MenemxmenT (mpuka3 MunoopHayku Poccun ot 12.08.2020 r. Ne 970)

COCTABJICHA HA OCHOBAHUM y‘[eGHOFO IJiaHa OﬁpaSOBaTeHLHOﬁ nporpamMmabi:

38.03.02 Hanpasnenue noaroroBku "MenemxkmeHT"
IIpodwuis "busHec-aHanuTHKa B ypaBIeHUH"
roJ Havaja noarotosku 2023

PaGouyro nporpamMmmy cocraBuJi(u):
x.2.1., [Joyenm, Qromux U.T".
Pabouas mporpamMma oo0OpeHa Ha 3aceAaHuK Kadeapsl JKOHOMHKH H yIPaBJIeHHS

3aBenyromuii kapenpoit Bunndenko Bukropus AnekcaHapoBHA



1. HEJIX OCBOEHU A JUCHUIIINMHBI

1.1 | Ilenb AMCHUILUIUHBL — U3Y4YUTh BIUSHUE PA3IUMYHBIX PUCKOBBIX BO3ACUCTBUI HA MPEANPUHUMATENLCKYIO NEATEIbHOCTD U
BO3MOKHOCTb CHIDKEHHS (JAKTOPOB 3TUX PUCKOB, 1aTh KOMIUICKCHbIE 3HAHUSI, YMEHHS M HABBIKY B 001aCTH TEOPHHU U
MPaKTHKH PUCK-MEHEIKMEHTA NPeNpHATUs (OpraHu3anuy). JJucuunirHa 3aHMMaeTcsl aHaJIM30M BIMSIOIUX Ha
JESTENbHOCTD IPEANIPUITUN PUCKOB, BO3MOKHOCTBIO UX KAUECTBEHHON M KOJIMYECTBEHHOM OLIEHKH, a TAKKE UCCIELYET
METO/bl CHUKECHUS ¥ KOMIICHCALIMU BO3JEHCTBUS PUCKOB Ha IPEAIPUHUMATEIBCKYIO IEATEIbHOCTh PA3IMYHbIX
HKOHOMHUECKUX CYOBEKTOB.

2. MECTO JUCIIUIIVIMHBI B CTPYKTYPE OOII

Huxn (pazpen) OOIT: b1.B

2.1 | TpeGoBaHusl K IPpeIBAPUTEIbHOI IOATOTOBKE 00y4aI0IErocs:

2.1.1 | TocynapcTBeHHOE peryaupoBaHUe MPEANPUHUMATENbCKOMN 1eITeIbHOCTH

2.1.2 | Meronbl IpUHATHS YIPABICHYECKUX PELICHUN

2.1.3 | OxoHOMUKA TPAHCIIOPTHOTO MPEATPUATHS

2.1.4 | MapkeTuHT Ha TpaHCIIOpTE

2.1.5 | Hanmoroo060xeHue npeanpusiTHii

2.1.6 | Hayuno-nccienoBarensckast paboTa (MoaydeHne MepBUYHBIX HABBIKOB HAYYHO-FCCIIEA0BATENHLCKOM PaboThI)

2.1.7 | IlpaBoBeneHue

2.1.8 | OxoHOMMKA OTpacau

2.1.9 | BupkeBoe neno

2.1.10 | OcHOBBI HAyYHBIX HCCIEOBAHUIA

2.1.11 | Cratuctuka

2.1.12 | DxoHOMHKa TpyAa

2.1.13 | MupoBast 53KOHOMHUKA U MEXIyHApPOAHbIE SKOHOMHUYECKHE OTHOIICHHUS

2.1.14 | DxoHOMHUYECKAsl TEOPUS

2.1.15 | ITonck u 06paboTka HHPOPMAITHN

2.2 | JucuunJnHbI M MPAKTUKH, 1JI51 KOTOPbIX OCBOEHHUE TAHHOMH THCHUILINHBI (MO1Y/Is1) HEOOX0ANMO KaK
npeiIecTBYIOIIee:

2.2.1 | BHemIHEAKOHOMHUYECKAs ASATSILHOCTh Ha TPaHCIIOPTE

2.2.2 | KoMmieKCHBII aHATN3 XO3AHCTBCHHON NESATENbHOCTH PEAIPHATH

2.2.3 | IlpenauninoMHsIi Kype

2.2.4 | TexHUKO-2KOHOMHYECKOE 000CHOBAaHHUE YIIPABICHYECKUX PEILICHUN

2.2.5 | Yopasnenue 3aTpaTaMu IpeANpUSTUS

3. KOMIETEHI[UY OBYYAIOIIETOCSl, §OPMUPYEMBIE B PE3YJIBTATE OCBOEHUSI JUCHUILIAHBI
(MOJYJIS)

YK-1: Cnocoden OCYHIECTBJIATH IOUCK, RpI/lTl/I‘{eCKI/lﬁ AHAJU3 U CHHTE3 I/IH(I)OpMa[Il/Il/I, NPUMEHATH CHCTEMHBIH MOAXO0 IS
peuieHus MOCTABJICHHBIX 3a1a4

VYK-1.1: OcymmecTBisieT MOUCK W CHHTE3 MOTydeHHOI nHpOpMauy AT perIeHHs OCTAaBICHHBIX 3a1ad

YK-1.2: IIpoBoaut KpuTH4IeCKuil aHaIU3 HH(GOPMALIUY P PELICHHH ITOCTAaBICHHBIX 33134

VK-1.3: TIpuMeHsIeT CUCTEMHBIH MOIXO. JJIS peIIeHHs MOCTaBICHHBIX 33134

| ITIK-2: Cnoco0eH onuchbIBAaTh BO3MOKHBIE PellICHHs

ITK-2.1: [ToHnMaeT moaxo/bl K MPOU3BO/ICTBEHHO-OKOHOMHYECKHM U (PUHAHCOBBIM PEIICHUSIM B ACATEIbHOCTH SIKOHOMHYECKHX
CyOBEKTOB

[1K-2.2: OnmceIBaeT BO3MOXKHBIC PEIICHNUS, HA OCHOBAHUH OLICHKH IIPOM3BOACTBEHHO-YKOHOMIUYECKHX M (PMHAHCOBBIX ITOKa3aTenel
JeITeIbHOCTH SKOHOMHUECKHUX CYOBEKTOB




[IK-2.3: O60cHOBBIBaET HCHONB30BaHUE (PHHAHCOBO-XO03SIICTBEHHBIX PECYPCOB IIPU BEIOOPE BO3ZMOXKHBIX YIPABICHIECKUX
pelIeHnsIX

ITIK-3: Cnoco0eH aHAINM3UPOBATH PellleHNUsl C TOYKHU 3pPeHUs] 10CTUKEHNS 1eJIeBbIX oKa3aTesei

[IK-3.2: AHanu3upyeT pelleH:s ¢ TOYKH 3pEHHUsI TPaHCIOPTHO-KOMMEPUYECKUX, IKOJIOTHYECKUX, aHTUKPU3UCHBIX, TEXHUKO-

OKOHOMHYECKHNX, KAYECTBECHHBIX U KOJIMYCCTBCHHBIX rnokazaresen

IIK-6: Cniocoden padoraTs B rpyire Ajs oCyleCTBJIEHHs BHIOOpa peau3yeMoro pemeHust

TIK-6.1: Oco3HaeT counanbHO-yIpaBlIeHYeCKHe acleKThl KOMaHI000pa30BaHUs

ITK-6.2: Onpenensier paboTy IPYIITEI C YIETOM CONMATBFHO-IKOHOMIYECKHX M HOPMAaTHBHO-TIPOM3BOACTBEHHBIX aCIIEKTOB

B pe3yabTarte ocBOeHHS THCHUTIIHHBI 00y4AIOIHIiCS T0JIKEeH

3.1 (3HaTh:

3.1.1 | TeopeTndeckue MOAXOABI K OPraHU3AIMOHHO-YIIPABIEHUECKUM PEIISHUSIM 10 CHIDKCHUIO PHCKOB JEATETbHOCTH

OpraHM3alyi (IPEANPUATHI) C TO3ULIUH IKOHOMHYESCKOH 3HAYMMOCTH IPUHIMAEMBIX PEIICHHH.

3.1.2 {Meroapl uaeHTU(DHUKALMH U aHATIM3a PUCKA.

3.2 | Ymern:

3.2.1 | 060CHOBEIBATH YKOHOMUYECKHE pemeHu B HpO(I)GCCI/IOHaHBHOfl JACATCIIBHOCTHU C YUCTOM BIMAHUA 3KOHOMHUYCCKUX

PHCKOB

3.2.2 | BBIABIIATH OCHOBHBIE PUCKH ITPH pa3paboTke Om3Hec-IaHa

3.3 | Bmagersn:

3.3.1 | HaBBIKaMH OIIPCACIICHUA U pa3p360TKI/I HaMMCHEC PUCKOBAHHBIX OpraHU3allMOHHO-YIIPABJICHYCCKUX pemeﬂnﬁ B CUTyalluH

pucka

3.3.2 | HaBBIKaMH pa3pabOTKH MEPOIIPUATHH 110 CHIKEHHUIO PUCKOB, OTPaXKaeMBbIX B paslieliec OM3HeC-TUIaHa

3.3.3 | HaBBIKOM OTIpeziesicHHs HanboJiee BaKHOW OM3Hec-uH(OpMAIIMU, HEOOXOAUMOM 7151 POPMUPOBAHHS ONITUMATIBLHBIX

YIIPaBJICHYCCKUX peH.IeHPII:I MO0 CHMIKCHUIO PUCKOB ACATCIIbHOCTU IIPCAIIPUATUSA

4. CTPYKTYPA JUCHUIIJIMHBI (MOIY JIS)

Bun HaunmenoBaHue pa3ieioB U TeM /BUJ 3aHATHS/ Cemectp | Uacos | Jlureparypa | IlpIlo
3aHATUS / Kypc AroT
Paznen | Pasgen 1. Pasnen 1 DxoHOMHMYecKas CYLIHOCTh PUCKa
Jlex DKOHOMUYECKas KaTeropus pucka /JIex/ 6 2 J1.1 0
JI1.2J13.1
IIp OkoHOMUUecKas kareropus pucka /I1p/ 6 1 JI1.2J12.1 0
Cp OxonoMu4eckas kareropus pucka /Cp/ 6 10 JI1.3J12.1J13. 0
1
Jlek OCHOBHBbIE MTOHATHSA ¥ TEPMUHBI, IPUMEHSIEMbIC B TCOpUU pUcKa /JIek/ 6 4 JI1.3 0
JI1.4713.1
IIp OCHOBHBIE TIOHATHS ¥ TEPMUHBI, IPUMEHsIeMbIe B Teopuu pucka /IIp/ 6 2 JI1.2J12.1 0
Cp OCHOBHBIC TTOHATHS U TEPMUHBI, IPUMEHAEMBIE B TeOpHH prcka /Cp/ 6 6 JI1.2J12.1J13. 0
1
Paznen | Pa3zgen 2. Pazgen 2: CucreMa pucK-MeHeI:KMEHTa
Jlex Knaccudukanus puckos /Jlex/ 6 4 JI.1J11.2 0
JI1.3J13.1
Ip Kiraccudukauns puckos /I1p/ 6 JI1.2J12.1 0
Cp Knaccuduxkarwms puckos /Cp/ 6 8 JI1.1 0
JI1.3J12.1J13.
1




Jlex Opranusanus mpouecca yrpasieHus puckom /Jlex/ JI1.2J13.1
IIp Opranusanus npouecca yrnpasneHus puckom /IIp/ J1.2
JI1.3J12.1
Cp Opranuzanys nporecca yrnpasieHus puckom /Cp/ JI1.4J12.1J13.
1
Jlex IIpaBoBoe oOecIieueHue PeryINPOBAHHS PUCKOBOH IS TETLHOCTH JI1.2 JI1.3
npennpusitaii /JIex/ JI1.4J13.1
IIp IIpaBoBoe obecrieueHue PeryIupoBaHus PUCKOBOH e TEITLHOCTH JI1.2J12.1
npeanpustai /TIp/
Cp IIpaBoBOE OOecIIeUeHUE PETYINPOBAHUS PUCKOBOH IETEILHOCTH JIT.1JI2.1J13.
npeanpustait /Cp/ 1
Paznen | Paszpes 3. Pazgen 3: MeToabl OCHKH U CHUKECHUS PHCKOB
JIeSITeTbHOCTH OPraHN3alnu
Jlex MeToabl KaueCTBEHHOMH OIEHKH PUCKOB /JIek/ JI1.1J13.1
IIp MeToap! kKaueCcTBeHHOH OLEHKH prcKoB /I1p/ JI1.2J12.1
Cp MeToapl KaueCTBEHHOH OLIeHKH pUcKoB /Cp/ JI1.2J12.1J13.
1
Jlek MeToap! KOJTMYECTBEHHOMN OIICHKH PUCKOB /JIek/ JIT.1JI1.2
JI1.3J13.1
IIp MeToas! KOMMYIECTBEHHON OIleHKH prckoB /I1p/ JI1.3712.1
Cp MeToB! KOMMIEeCTBEHHOH OIeHKH pUCKOB /Cp/ JI1.3J12.1J13.
1
Jlex Mertoaps! yrpasienus puckamu /Jlex/ J1.2
JI1.3J13.1
Ip Mertons! yrpasienus puckamu /I1p/ JI1.3J12.1
Cp MerToab! ynpasnenus puckamu /Cp/ JI1.3J12.1J13.
1
Jlex ®dunancupoBanue pucka /Jlex/ JI1.1J11.2
JI1.3J13.1
IIp dunancupoBanue prucka /T1p/ JI1.3J12.1
Cp ®unancuposanue pucka /Cp/ JI1.3J12.1J13.
1
UKP /UKP/

5. COAEP)XAHUE JUCHHUIIJIMHBI (MOAYJISA)

Coz[epmaHHe pa3acioB U TEM JUCHUITIIMHBI

Pa3men 1 DxoHOMHUUECKAs CYITHOCTH PHCKA

Tema 1.1 DxoHOMUYECKas KATETOpHUs PHCKa

Hcropuueckuii acniekT Teopun puckos. Kiaccuueckuil 1 Heoknaccuyeckuil moaxoa K TeOpUr pUCKOB. PUCKOBBII XapakTep
PBIHOYHOH S5KOHOMUKH. PoJib prck-MeHemKMeHTa B o0ecrieueHnH OecrepeOoiHOCTH eI TeIbHOCTH SKOHOMUUECKUX CyOBEKTOB
Pa3NIUYHbIX YPOBHEH.

Tema 1.2 OcHOBHBIE MOHSTHS U TEPMUHBI, IPUMEHSEMbIE B TEOPUU PUCKA

TepMuHEBI, CBSI3aHHBIE CO CTIEIM(UKON PICKOBBIX PRIHOYHBIX OTHOIICHHH SKOHOMUYECKHUX CYOBEKTOB U C IIPOIIECCOM
(hopMupPOBaHHS UCTIONB3YEMBIX UMHU pecypcoB. TepMHUHEL, CBI3aHHBIE C BO3MEILCHHEM YyIepOa, HACTYMHBIIETO B Pe3ybTaTe

pHCKOBOﬁ CUTYyalluu, CHUCTEMOI BO3MEILICHUS 1 CTpaxOBaHUs HpeﬂHpPIHI/IMaTCJILCKOfI JACATCIBHOCTH. Memz[yHapoz[HLIe TECPMUHBI

CHUCTCMbI PUCK-MCHCIPKMCHTA.

Paznen 2 Cucrema puCK-MEHEIKMEHTA

Tema 2.1 Kiraccuukanus prckoB

[Tonxoms! K BHISBICHUIO PUCKOB, BOBHUKAIOIINX B HpOPI3BOZ[CTBeHHOfI n TpaHCHOpTHOﬁ JACATCIIBHOCTH. Knaccndmxaum PHUCKOB I10

nX (HYHKIIMOHAILHOW HANPaBICHHOCTH. UNCThIE U CIICKYJIATHBHBIC pUCKU. [IpOon3BOICTBeHHBINH pruck. KoMMepUeckuit puck.
DuHAHCOBBIN pUCK. PUCKM 3aBUCUMOCTH OT OCHOBHOM IMPUYMHBI UX BOZHUKHOBEHUS. PUCKH, CBsI3aHHBIE C TIOKYNAaTeIbHON
crocoOHOCThIO feHer. HBecTuionHble pucku. [IponsBoactBenHsblil puck. Kommepueckuii puck. PuHaHCOBBII PHCK.

CenextuBHBIE pucKH. Prck 6aHkpoTcTBa. BrpxeBbie pucku. TpaHCIIOPTHEBIN PUCK — YETHIPE TPYIIITHI TI0 CTETIEHH OTBETCTBEHHOCTH

(E, F, C, D.). BamoTsrii puck. PermonansHsrii puck. OtpacieBoit puck. IHHOBaIMOHHBIH prCK. PCKM HENCTIONHEHHS
XO3SICTBEHHBIX 1OMOBOPOB. PCKM W3MEHEHUS PHIHOUYHOM KOHBIOHKTYPBI U YCUJICHUS KOHKYPEHIUH. PUCKY BO3HUKHOBEHUS




HeTIPeIBUACHHBIX PACXO0B U CHIDKEHHUS J0X010B. Pucku moTepu uMymecTBa Om3Heca. Puck HeBOCTpeOOBaHHOCTH MPOIYKIIUH.
Dopc-MaKOPHbIE PUCKH.

Tema 2.2 Opranu3sanus Mpomecca ypapIeHUsI PUCKOM

IIpouecce! yrmpapieHust puckoM. OCHOBHBIE 3IEMEHTHI M 3TAIbl YIIPaBICHUs PUCKOM. MaHUIyIMpOBaHUE PUCKOM. [ tobasibHbIe
3a7a4un B 00TACTH YIIPaBICHH

PHUCKaMHU: IPUMECHEHUE PUCK-MEHEDKMEHTA; yIIPAaBICHUE PUCKAMHU 110 UX TUaM. OyHKIMK U IPUHLUIIBI PUCK-MEHEKMEHTA.
Opranm3anus puck-MeHepkMeHTa. OyHKIMN oT/iena pHCKOBBIX BIOXKeHHH Kamutana. VHpopmannoHHoe obecrieueHne
(yHKIMOHUPOBAHMS PUCK-MEHEKMEHTA. [IepeueHb JOKYMEHTOB, XapaKTepHU3yOMUX (PHHAHCOBOE COCTOSIHUE OPTaHU3AIHH JUIS
BBIABJICHUSI PUCKOBBIX CUTYaL[HH.

Tema 2.3 [IpaBoBoe obecrieueHIe PeryIMpOBaHUs PUCKOBOH EATETLHOCTH PEATIPUITHI

HopmarusHo-1ipaBoBasi 6a3a npeAnpHHIMATENILCKON JIeITEIbHOCTH, OTPaXKatoIiasi BO3MOXKHOCTH OLICHKH U YIPABIICHUS PUCKAMH
KOMMEPYECKHX MpeanpuaTiHid. PopMUpoBaHHE NMPEayPeaUTENHHEIX MeporipusaTHii. OCHOBEI (PMHAHCOBOH YCTOHIHBOCTH
SKOHOMHYECKOTO CyOBhekTa. HOpMaTHBEI ypOBHS pHCKa ITOKa3aTeNel AeSTeNbHOCTH peIIpusaTHi (opranu3anuii). HopmaTusHas
6a3a 6aHKOBCKOTO PUCK-MEHEPKMEHTA.

Paznen 3 MeToab! OLIEHKU U CHUXKEHUS PUCKOB IEATEIBHOCTU OpraHU3aluu
Tewma 3.1 MeTo/1bl KaUECTBEHHOW OLIEHKH PUCKOB

WnenTnukanus 1 KOHIENTyalbHbIC HAPABICHIS aHAIN3a PUCKOB. KauecTBEHHBII aHATHN3 PUCKOB JESATEIEHOCTH KOMMEPUYECKOM
OpraHu3aly. JTanbl HACHTUPHUKALNN U aHau3a pUcKoB. JlocTynHocTh nHGOpManuu. JloctoBepHocTh nH(popManuu. [lone3nocts
uH(popManuy. ['pynisl HCTOUHUKOB MH(OPMAIMH PH KaUE€CTBEHHOM aHAJIN3¢ KOHKPETHBIX pHCKOB. Kpurepunu onpeneneHus
ONTUMANBHOCTH B cdepe HeonpeaeneHHocTH. MHbopMannonHas cucreMa, 00ecIeunBaroas MpoLnece yIpaBIeHHs PHCKaMU.
Busyanuszanus puckos.

Tema 3.2 MeTosbl KONUYECTBEHHOM OLIEHKH PUCKOB

VcxonHble faHHbIe 115 OLEHKH prcka. KosmuecTBeHHbIE METOABI OLIEHKH pUCKOB. KoHuennus npuemiemoro pucka. [Toporossie
3HauCHUs pUcKa. PuckoBblii kamuran. OnpezeneHue crenenn pucka. Bayrpennss nopma noxoxHoctu (IRR). Koadduunent
Bapuanun (CV). HopMansHoe pacnpenesieHne BeposITHOCTEH M KpHBas PUCKOB. DMIHMPHUECKas [IKajla JOIyCTHMOTO YPOBHS PHCKA.
MeTobI SKCIEPTHBIX OLICHOK IIPH OMpeeIeHnH cTeneHn pucka. Konnennus puckosoit cronmocta (Value at risk — VAR). Cuctema
OLICHKH PUCKA B 0AHKOBCKOM PHCK-MEHEDKMEHTE.

Tema 3.3 MeToab! yrpaBiaeHUs: pUCKaMHU

AHanu3 anpTepHaTHB YIIPaBICHUS] PUCKOM. MeTo/ibl MUHUMH3alUK HETaTUBHOTO BIMSHUS HEOJIArONPHATHBIX COOBITHI.
Krraccudmkanms MeTonoB ynpasieHns puckaMu. Bei0op MeTooB ynpapieHus puckoM. VicTiomHeHne BEIOPaHHOTO METoIa
yIIpaBICHUS pUCKOM. MEeTOMBI YyIPaBICHUS pUCKaMHU (deThIpe TPpyHibl). MeTo sl KoMIeHcauu pucka. OCHOBHBIE PEKBU3UTEI
CTPaxoBOT'0 MOJIHCA UM CBUAETENHCTBA B pAMKaX CHCTEMbI CTPaXOBaHUs pUCKOB. OCHOBHBIE KOHTPAKTHI, 3aKII0UaeMble IIPU
nepenade pucka. MeTop!l JOKIN3aui U TUCCUTIAINH prucka. OCHOBHBIC BUIBI HHTETPAIINH, KaK CIIOCOOBI MUHIMH3AIINH PHCKA.
JuBepcudukarms, Kak pa3HOBUAHOCTh METOJIOB MCCUITAIIMN pUCcKa. MeTo bl KOMIIEHCAIINH PUCKA, KaK YIIPEKIAIOMIAE METOIBI
YIIPABJICHUS PUCKAMH.

Tewma 3.4 GuHaHCHpPOBAHUE PHCKA

ITyTn 1 MCTOYHUKY (PUHAHCHPOBAHUS PUCKOB. [101X0IBI K COOCTBEHHOMY M IIPHBJICYCHHOMY (hMHAHCHPOBaHUIO. JlocoOBITHITHOE,
TIOCJIECOOBITHIHOE ¥ TeKyIIee prHaHCHpOoBaHKe. Buibl moroBopoB gpruHaHCHpOBaHUA. D(H(HEKTHBHOCTD YIIPABICHHS PUCKOM.

B camocTosTensHy0 paboTy 00ydarommerocss BXOAUT MOArOTOBKA K JICKIIMOHHBIM U MPAKTUUECKHUM 3aHATHAM ITyTeM H3YdeHUS
COOTBETCTBYIOILETO TEOPETUUECKOr0 MaTepHana, ohopMiieHns pedepaToB U JOKIJIAJIOB, a TAKKE pacieTOB MPAKTHUECKUX 33/1ad.

KonTpomns camocToaTenbHON paboThl 00YJarOMIErocs OCYIIECTBIACTCSA B X0 3acIylINBaHUs JOKIA0B, IPOBEPKH PEIICHHS 3a1a4
U IIpY [IPOBEICHUH UHANBUAYaJIbHBIX U IPYNIIOBBIX KOHCYJIbTALUM.

6. POHJ OIIEHOYHBIX CPEJICTB

6.1. ITepeyeHb BHIOB OLICHOYHBIX CPEACTB

Pemrenne 3a4a4, TCCThbI, IOATOTOBKA K OK3aMCHY

6.2. Tembl NHCBMEHHBIX PadoT

He npexycmorpeno

6.3. KonTpoabHble BONIPOCHI U 3aJaHUS




KOHTPOJIBHBIE BOITPOCHI:
1. UcTopudeckuii aceKkT NpeANpUHUMATENbCTBA, KAK PUCKOBOM JESATEIbHOCTU

2. INogxoxas! K IpeIIPHHNMATEIECTBY POCCHHCKIX YKOHOMUCTOB C Y4E€TOM BIIHSHHS TOJIMTHISCKUX COOBITHI
3. ITonATHEe NpeINPUHUMATENBCTBA U PA3INYHBIE TOIXObI K PUCKAM MPEANPUHUMATENbCTBA

4. OcHoOBHBIE (DYyHKIMHU NPEANPUHAMATEIHCTBA U CBI3aHHBIE C HUMHU PUCKU

5. HopMaTHBHO-IIpaBOBbIE OCHOBBI IPEANPHHUMATEILCKON AesATeNbHOCTH B Poccun

6. MHOroo6pasue BUJ0B NPEANPUHUMATEIbCKON 1S TETLHOCTH

7. IlorATHE COOCTBEHHOCTH NMPEATIPHUATHS M OPTaHU3AIIOHHO-TIPABOBEIC ()OPMBI OpPTraHMU3aINN OM3HEca
8. B3auMoCBs3b 271€MEHTOB MUKPOCPEIbI TPEATIPUHIMATEIBCTBA

9. Makpocpena npeanpuHIMaTeIbCTBa

10. OcobenHOCTH MaKpoCcpe bl NpeIpHHUMATENbCTBA B Poccun

11. @akTopsl, OIpeAeNsoIue CoAepKaHue BHENTHEH Makpocpe bl IPeAIpHHIMATEIbCTBA

12. XapakTepucTHKa NPEIIPUATHS Ha PhIHKE KaluTana

13. ®unHaHCOBBIE MHCTPYMEHTHI - BXKHEHIINH 271eMeHT (YUHAHCOBOM cpelbl MPeANPHHUMATEIbCTBA
14. Ilonarue pucka, €ro XxapaKTepUCTUKA U BUIbI

15. XapaxrepucTuka npeanpuHIMaTeIbCKUX PUCKOB

16. IIpyunHBI BOZHUKHOBEHHSI SKOHOMUUYECKOIO pUCKa

17. ®uHaHCOBBIE PHCKU NPENPHUATHS: PACTIPEAEIEHUE MO YPOBHIM

18. Buasl puCKOB CB3aHHBIX C BIOKEHHEM KalHUTana

19. BuIBI pHCKOB CBSI3aHHBIE C TIOKYTIATEIILHON CITOCOOHOCTBIO JICHET

20. XapaKkTepucTHKa PUCKOB B Pa3IMYHBIX chepax AeITeIIbHOCTH

21. B3auMOCBSI3b PUCKOB IIPEATIPUHUMATEILCKON 1EATEIbHOCTH

22. Buzel oTepsb OT pUCKa B MPEANPUHUMATENBCKON e TENbHOCTH

23. KauecTBeHHasl U KOJMUYECTBEHHASI OLICHKA PUCKOB

24. Draribl OLIEHKH PUCKOB (PMHAHCOBO-XO3HCTBEHHON JIEATEIBHOCTH

HpeAnpUsSTUS

25. TpeboBanws, MpeABSIBIIEMBIC K Ka4eCTBY HH()OPMAITIH TSI CHIYKESHHS PUCKOB

26. ©opMBbl, TO3BOJISIONINE TPOU3BOANTH KAUECTBEHHBINM aHAIN3 PUCKOB

27. PACK-MEHEDKMEHT B TEKYyIIEH NesITeIbHOCTH KOMMEpUYeCcKoro OaHKa

28. Cucrema noka3zareneil OLlEHKH PUCKOB peabHbIX HHBECTUIHOHHBIX IPOEKTOB

29. DeMeHTHI PHCK-OPUEHTUPOBAHHOTO MOJX0/1a K aAYIUTY B COOTBETCTBUU C NIPaBUIIaMH (CTaHAAPTAMH) ayAUTOPCKOM
nestenbHocTH (IICAJ] Ne 7, 8)

30. OneHka pucKOB B ay/IUTOPCKOM I€ATEILHOCTH
31. AHanu3 Npou3BOJACTBEHHOTO O0OBEKTA M pacyueT MOXKapHOTO pUCKa

32. Buasl CTpaxoBbIX PUCKOB




33. CtpaxoBaHHe NPEANPUHIMATEIBCKOTO PUCKA

34. OnpeneneHye ONTUMAIbHOTO BapuaHTa PUCKOBOIO BIIOKEHHSI KalluTaja

35. OueHka pazMepoB BO3MOXKHOTO yliepOa IpeAnpHHUMATEIbCKON eI TeTbHOCTH
36. Ouenka > PeKTHBHOCTH AIFTEPHATHBHOTO HHBECTHIIMOHHOTO TIpoeKTa (depe3 moxaszatenu PP, NPV, IRR, PI)
37. Meton oueHKH ()MHAHCOBOH YCTOHUMBOCTH (aHAIIM3A 11€J1€CO00Pa3HOCTH 3aTpaT)
38. HopMaTuBHBI METO]] OIIEHKH PHUCKA (KO3 PHUIIUESHTHI PHCKa)

39. MeToa SKCIepTHBIX OIEHOK

40. MeTo[1 OIICHKH PHUCKa C TOMOIIBIO AepeBa PeLIeHni

CohopmynHpoBaTh XapaKTepUCTHKY (GYHKIMH PHCK-IIPOIIECCOB OpPTaHNU3aINH:

a) MapKEeTUHTOBbIii;

0) aHAUINTHIECKHH;

B) IIPOM3BO/ICTBEHHBIN;

T) (DPMHAHCOBBII;

1) HAYYHBIN.

CocTaBUTh CIIMCOK BOIIPOCOB AT XapaKTepUCTUKH (He MeHee 10 BOIPOCOB MO KaXIOMY ITyHKTY):
a) BHEIIHEH cpeibl OpraHn3allny;

0) BHYTpEeHHEH cpellbl OpraHu3alHu.

Tectsr:

1. Puckm, BO3HHKAIOIMIKE B TIPOIECCE peann3allii TOBapOB U CBA3aHHBIC C U3MEHEHUEM IIeH, TAMOKEHHBIMH OapbepaMu, 00beMaMH
3aKyIIOK, CBI3aHHBIMU C ITOPYEH U KpaXKaMH — 3TO..:

a) MPON3BOJICTBEHHBIE

0) KOMMepUecKue

B) (DMHAHCOBBIC

T') HTHBECTUIIMOHHBIE

2. 30Ha JOMYCTUMOTO PUCKA OTPaHUYUBAETCS. ..

a) pa3MepoM MOTeph

0) pacueTHOI BBIpYYKOI

B) PacUYeTHON MPHOBLIBIO

T') IMYIIECTBCHHBIM COCTOSTHUEM

3. O6BEKTOM SKOHOMUYECKOTO PUCKA SIBIISIOTCS:

a) PUCKOBOE BIIOXKEHHE KalnuTaja

0) UMYILECTBO MPEIIPUATH

B) B3aMOOTHOIIICHHE SKOHOMHYECKHX CYOBEKTOB

') HeMaTepuabHbIC aKTUBbI

4. K ¢uHAHCOBBIM pHCKaM OTHOCSTCS:




a) KpeAUTHBIN

0) PHUCK HeIIaTeXeCIOCOOHOCTH

B) pHCK HaHeceHus yiiepoa

T) pUCK OaHKPOTCTBA

5. IlpuunHBl BOSHUKHOBEHUS pUCKa:

a) KIIMMATHYECKHE YCIOBHS B TPYJOBOM KOJIIEKTHBE
0) CIIOHTaHHOCTB IPHPOIHBIX MIPOLIECCOB U SBICHHIH
B) HaJIMYKE MPOTUBOOOPCTBYIOLINX HHTEPECOB

T) Mepen30bITOK PECYpPCOB Ha MPEATTPHUATHI

6. OyHKINU PUCK-MEHEIKMEHTA

a) oIleHOYHas

0) opraHu3anMOHHAS

B) 3aIIUTHAS

T) yIpaBjieHYecKast

7. K MeroaM KaueCTBEHHO! OLEHKH PUCKOB OTHOCSTCA:
a) CTaTUCTUYECKUN

0) mpsiMasi HHCHIEKIIHS

B) aHAJM3 YIPABICHIECKOH OTYCTHOCTH

T) aHaIu3 (PMHAHCOBOM OTYETHOCTH

8. K MeTogaM KOJIM4eCTBEHHOU OLIEHKU PUCKOB OTHOCSTCSL:
a) CTaTUCTHYECKHUH

6) MeTOoH PKCIIEPTHBIX OI[CHOK

B) aHAJIM3 YIPABICHIECKONH OTYCTHOCTH

T) aHaU3 OyXranTepckoil OTYETHOCTH

9. [IpyHUMIIBI pUCK-MEHEIKMEHTA

a) KaYeCTBEHHOCTb

0) IMHAMUYHOCTH

B) MHTETPUPOBAHHOCTD

) HH()OPMATHBHOCTb

10. Puck-MeHePKMEHT OpraHu3alny — 3TO..:

a) mpolecc, KOTOPbIif UMEET CBOEH LIeNIbI0 YMEHBIINTh WIIM KOMIIEHCHPOBATSH yIIepO Ui 00beKTa P HACTYIICHHH
HEOJIarONPUATHOTO COOBITHS

6) cuctema ynpaBieHUS PUCKOM U (PMHAHCOBBIMM OTHOIICHUSIMHU, BO3HUKAIOIUMH B IIPOLIECCE 3TOTO YIIPABICHUS

B) IIPOIIECC IPHHATHS M BHIIIOJHEHHS YIIPABICHUSCKHUX PEIICHNH, HAalpaBJIeHHBIX Ha CHIDKCHHE BEPOSITHOCTH BO3SHHKHOBEHHS
HeOJIaroNpHUATHOTO Pe3ynbTaTa




T) 9acTb ()MHAHCOBOTO MEHEI)KMEHTA, B OCHOBE KOTOPOI JIeXaT LieJICHAPaBICHHBII TOUCK U OPraHn3aIys paboThI 10 CHIDKEHUIO
CTEIEHU

PHCKa, HCKYCCTBO MOIYUCHUS U YBEIMICHHUS JOX0/a (BBIMIPHIMIA, IPUOBIIN) B HEOIPEACICHHON X03IHCTBCHHON CUTYAINH

6.4. Meroaudeckue MaTepuaJibl, Onpeae/sonme npoueaypbl OieHUBaHUusA

MeTO,ZII/IKa OLICHKH 3K3aMCHa 110 JUCIHUIIINHEC

OK3aMeH N0 TUCUUIIIMHE COOEPIKUT TEOPETUUECKYIO YaCTh, HAPABIEHHYIO HA OLICHKY 3HaHUH M MPAaKTHYECKYIO YacTh,
HAIpaBJICHHYIO HA OI[EHKY YMEHHUH M HaBBIKOB, XapakTepm3yonmx ¢popmuposanus 3 stan OIIK-2 «CrnocobeH ocymecTBiIsATs cOop,
00paboTKy 1 aHAIHU3 JaHHBIX, HEOOXOAUMBIX JUI PEIICHUS TOCTaBICHHBIX YIIPABIEHUECKHX 33/, C UCTIONB30BaHHEM
COBPEMEHHOI'0 MHCTPYMEHTAPUS U HHTEIUIEKTYalIbHBIX HH(POPMAIIMOHHO-aHATUTHYECKUX CHCTEM» U 3 3Tana (OpMHPOBAHUS
kommereHIH OITK-3 «CrocoOeH pa3padaThBaTh 000CHOBaHHBIE OPTaHU3AMOHHO-YIPABICHISCKUE PEIICHHS C YIETOM HX
COLUAJIBHON 3HAYUMOCTH, COJEHCTBOBATh UX PEAIU3ALMY B YCIOBUAX CIIOKHOU M JUHAMUYHOM CPEbl U OLIEHUBAThH MX
MOCIIEICTBUS.

Y CnoBUsIMH TTOTyYeHHS SK3aMEHA SBIISIETCS YCIIEIIHOE OCBOCHUE BCEX TEOPETHUESCKUX Pa3IeIoB JUCIUILINHEI, BEIOIHEHHAE BCEX
IpaKkTUYIECKUX paboT, MpeayCMOTPEHHBIX paboueil mporpaMMol 1 y4eOHBIM IIaHOM. DK3aMeH IPOBOJUTCS MO OKOHYAHUH 3
ceMecTpa. FIToroBas oleHKa 3K3aMeHa CO 3HAUEHUAMH «HEYA0BIETBOPUTEIBHO-YA0BIETBOPUTEIBHO-XOPOLIO-OTIMIHOY T10 IIKaNe
PaHroB BBICTABIISETCA HA OCHOBE UTOIOBOI'O TECTA 110 BCEM pazjesiaM JUCUUIUIMHBL TecT coctout u3 20 3agaHui, Kaka0e U3
KOTOPBIX, B CJIydae MIPaBIILHOTO BBITIOIHEHNUS, OLleHNBaeTCs B 1-2 6amna. [Iponeaypa TecTHpoBaHUS MOXKET OBITH OPraHU30BaHA
KaK B IMCbMEHHOM, TaK U B 3JIEKTPOHHOM (hopMe, C MOMOIIBI0 TPOrpaMMHBIX cpeacTB DBM. [IpoaomKuTeIbHOCTh NPOBEACHHUS
TecTa cocTapisgeT 30 MUHYT, HCXOJS U3 CIIETYIOIEr0 COOTHOIIEHUS — HA OTBET Ha OJUH BONPOC TECTA - ONTOPHI MUHYTHI. J{71s
Ka)kJIOTO BOTIPOCa OOYUAIOMIHNICS OMIPEAEIIeT OIH MIIH HECKOJIBKO TPABIIIBHBIX C €r0 TOYKH 3pEHHS BapHAHTOB OTBETA 1 OTMEYaeT
UX HEKOTOPBIM 00pa3oM (CTaBUT 3HAK PSIOM C BApHAHTOM OTBETa, 0OBOJUT BapHaHT OTBeTa U T.11.). Ecim oOyuaromuiicst oTMEeTHI
HpaBUIbHBIN (PaBUIbHBIE) BAPHAHTHI OTBETA, TO OTBET Ha AAaHHBIH BONPOC (3a7aHue) cUMTaeTCs NpaBUIbHBIM. Ecin
00yJaroIIIiCsl OTMETHII HETIPABIIIBHEIA BAPHAHT OTBETA HA BOIIPOC TECTa, TO OTBET HAa JAHHBII BOIIPOC CUNTACTCS HENPABHIBHBIM.
Ecnu oOyuarommumiicst OTMETIII HECKOIBKO BapUAHTOB OTBETA U, XOTS ObI OJMH U3 BaApUAHTOB OKA3aJICSI HE BEPHBIM, TO BECh OTBET Ha
JAHHBII BOIIPOC CUUTAETCS HEMPaBUIbHBIM. MaKkcuManbHOE KOTHYIECTBO OAalIOB, KOTOPOE MOXKET HAOpaTh CTYJEHT 32 HTOTOBBII
tecT — 30. OleHKa «HEYJOBICTBOPUTEIFHOY CTaBUTCS B CIIydae, €CIIH CTyAEHT HaOpan MeHee 60% TIpaBmIbHBIX 0TBETOB. Ecin
WTOTOBBIN Oayut exuT B mpenenax oT 60 1o 70% mpaBHITBHBIX OTBETOB - CTYACHT MOIY4YaeT OIEHKY «YIOBICTBOPUTEIEHOY». B
ciry4yae eciiu Oayi HaXOAUTCS B

npenenax ot 71 10 84% cTyAeHT MmoyrydaeT OIeHKY «XopoIioy. Eciu ntorosiii 6aimt 6onee 85% - CTYIEHTY CTABUTHCS OIICHKA
«OTJIMIHOD.

7. YHEBHO-METOJUYECKOE 1 TH®OPMAIIMOHHOE OBECIIEYEHUE JUCHUIIIUHBI (MOAYJIS)

7.1 Pexomenayemast 1uTepaTrypa

7.1.1. OcHoBHas JIMTEpaTypa

ABTOpBI, COCTaBUTEIU 3arnaBue W3narenscTBO, oA
JI1.1 |Boponuosckuii A. B. | YnpasneHue nHBeCTULIMSMU: MHBECTULIMU U UHBECTULIMOHHBIE PUCKU Mocksa: Opaiit, 2021
B pPEaIbHOM CEKTOPE PIKOHOMHKH: YIeOHHK IJIS By30B
JI1.2 | domuues A. H. Puck-mMeHeKMeHT: yaeOHUK Mocksa: JlamikoB u K,
2016
JI1.3 | Kopa6GeitnukoB 1. H. | Puck-MeHeXKMEHT: yueOHOE ocoOue T 00yJarouXCs Mo Open0Oypr: OI'Y, 2019

00pa3zoBaTenbHOM MPOrpaMMe BBICIIETO 00pa30BaHUS 110
HampaBlieHHIO MoaAroToBkU 38.03.02 MeHeIKMEHT

JI1.4 | Oxoraukos U. B., Puck-mMeHeKMEHT: yaeOHO-METOJMYECKOE TTOCO0He Mocksa: PYT (MUUT),

Cubupko U. B. 2018

7.1.2. JlonosiHuTEIBHAS JIUTEPATYpPa

ABTOpBI, COCTaBUTETH 3arnaBue WznarenscTBO, 01
JI2.1 |T'adbmynun C. C., Puck-MeHeKMEHT: yueOHoe mocobue Mockaa: JlamkoB u K,

Hamkosa JI. II. 2021

7.1.3. Meroauyeckue pa3padoTku

ABTODBI, COCTaBUTEIH 3arnaBue WznarenscTBo, oA
JI3.1 | ®rotux Una OKOHOMHUKA W OpTaHM3aIys IPOM3BOACTBA: YUSOHHK [T CTY. CIIel. HoBocubupck: HI'ABT,

I'ennanneBHa "NnxeHepHas 3a1uTa OKpyX. cpensl”, Hamp. noarot. "Menemxment"] | 2014

8. MATEPUAJIBHO-TEXHUYECKOE OBECIIEYEHME JUCHUIIIMHBI (MOAY JIS)

Haznauenwue Ob6opynoBanue
Tlomemenne s | Kommnekr  yae6HON wmebemm; [IK — 2 mr., mnomkiodeHHBIX K cetd  "MHTepHeT" w
CaMOCTOSITENIbHOM paboThl | oOecreunBaOmMX ~ JAOCTYIl B OJEKTPOHHYI0  MH(OPMAIMOHHO-00pa30BaTENbHYIO  Cpemy
o0yJaronuxcs YHuBepcurera
VYueOHas AyIUTOPHS i | AynutopHast nocka; KoMrurekT ydeOHOW Mebenn; MynpTumenuitHoe o0opymoBaHHE: HPOEKTOP




MPOBEACHHUSA TEKYIICTO KOHTPOJIA
u l'[pOMe)KyTO'lHOﬁ aTTeCTalun

(cranmoHapHBIi), 2KpaH (cTaunoHapslii), [1K (mepenocHoii)

YuebHast ayIUTOpHs Juist | AynuropHast pocka; Komruiekt ydeOHON MeOeny; MymbTuMenuiiHoe o0OpyHOBaHHUE: MPOEKTOP
IIPOBEIEHUS 3aHATHH | (CTaIlOHAPHEIN), 3KpaH (cTanunoHapHbI), [TK (mepeHOCHOI)

JIEKIIMOHHOTO THIA

YuebHas aAyAUTOPHS i | AyautopHast nocka; Komruiekt yueGHOM meOenu; MynbTuMenniiHoe 00OpYAOBaHUE: HMPOEKTOP
MPOBECHUS MPAaKTUIECKUX | (CTAlIMOHAPHBIN), SKkpaH (ctaruoHapHbii), [TK (mepeHoCHO)

3aHATHH

YuebHas ayJUTOpHs quist | AynutopHas nocka; Komrurekt ygeOHOM Mmebenn; MynsrumenuitHoe o00pymoBaHHE: HPOEKTOP
MIPOBEICHUS TPYIIOBBIX U | (cranmoHapHbIi), 9KpaH (ctauunonapHslil), ITK (mepenocHoit)

HHAWBUAYAJIbHBIX KOHCYJ’ILT&HI/II\/’I




